Arsrapport beholdning

Maj Invest Afdeling Pension

Urevideret specifikation af bersnoterede finansielle instrumenter jvf. §42 stk. 2 i Bekendtgerelse om finansielle rapporter for investeringsfore-

ninger og specialforeninger m.v.

31-12-2011 31-12-2012

Veerdipapir Valuta Antal/nom Valutakurs Kurs Kursveerdi Antal/nom Valutakurs Kurs Kursveerdi
Noterede aktier fra danske udstedere

A.P. Moller - Meersk B DKK 53 100,000 37.920,000 2.009.760 0
DSV DKK 15.228 100,000 103,000 1.568.484 25.141 100,000 145,700 3.663.044
Danske Bank DKK 29.325 100,000 72,950 2.139.259 32.080 100,000 95,650 3.068.452
Jyske Bank DKK 15.557 100,000 141,000 2.193.537 18,513 100,000 157,100 2.908.392
Novo Nordisk B DKK 2.590 100,000 660,000 1.709.400 2.045 100,000 916,500 1.874.243
Topdanmark DKK 2.376 100,000 895,000 2.126.520 2.509 100,000 1.213,000 3.043.417
\Vestas Wind Systems DKK 26.118 100,000 62,000 1.619.316 0
lalti DKK 13.366.276 14.557.548
| alt for noterede aktier fra danske udstedere 13.366.276 14.557.548
Noterede aktier fra udenlandske udstedere

Newcrest Mining AUD 7.777 586,963 29,600 1.351.184 17.479 587,528 22,180 2.277.752
lalti AUD 1.351.184 2.277.752
Novartis (Regd) (CHF) CHF 5.466 612,271 53,700 1.797.165 8.450 618,244 57,450 3.001.283
Roche Holding (genusscheine) CHF 1.790 612,271 159,200 1.744.778 2.592 618,244 184,000 2.948.581
laltiCHF 3.541.942 5.949.863
Fortum Ovyj EUR 12.475 743,235 16,490 1.528.929 20.972 746,095 14,150 2.214.065
GEA Group AG EUR 0 20.070 746,095 24,470 3.664.169
Koninklijke DSM NV EUR 0 8.730 746,095 45,790 2.982.490
Nokia Oyj (FI) EUR 59.388 743,235 3,772 1.664.932 148.029 746,095 2,926 3.231.583
\Volkswagen (Pref) EUR 0 2510 746,095 172,150 3.223.850
lalti EUR 3.193.861 15.316.157
BG Group Plc Ord GBP 0 21.600 919,885 1.012,500 2.011.789
Diageo GBP 20.629 889,775 14,065 2.581.654 0
National Grid Plc Ord GBP 47.983 889,775 6,250 2.668.380 40.200 919,885 703,000 2.599.650
Royal Dutch Shell Plc A Ord GBP 9.647 889,775 23,710 2.035.186 16.427 919,885 2.122,000 3.206.544
Standard Chartered Plc (GBP) GBP 0 22.900 919,885 1.573,500 3.314.635
Tesco Plc Ord (GB) GBP 0 91.547 919,885 336,000 2.829.547
\Vodafone Group Plc Ord GBP 153.996 889,775 1,789 2.451.320 208.000 919,885 154,450 2.955.186
lalti GBP 9.736.540 16.917.351
Asahi Glass JPY 0 62.000 6,545 626,000 2.540.230
Canon Inc. JPY 9.373 7,441 3.410,000 2.378.389 16.900 6,545 3.340,000 3.694.368
Fanuc Corporation JPY 2.681 7,441 11.780,000 2.350.130 3.400 6,545 15.920,000 3.542.656
Isuzu Motors Ltd. JPY 89.756 7,441 356,000 2.377.734 112.186 6,545 511,000 3.752.032
NTT DOCOMO INC. JPY 166 7,441 141.500,000 1.747.891 197 6,545 124.000,000 1.598.803
Nintendo JPY 1.837 7,441 10.540,000 1.440.787 3.660 6,545 9.070,000 2.172.678




Toyota Motor Corp.
Yamaha Motor
laltiJPY

LG. Philips LCD
laltiKRW

Handelsbanken AB A
Hennes & Mauritz
SKF AB B

Sandvik AB
Securitas AB B

lalti SEK

America Movil ADR

Applied Materials Inc.

Carnival Corp.

Cemig SA ADR

Chesapeake Energy Corp.

Cisco Systems Inc.

Coca Cola Co (US)
Colgate-Palmolive

Devon Energy Corp.

Gazprom OAO, ADR

Intel Corp.

Lukoil ADR(USD)

Medtronic Inc

Merck & Co

Microsoft Corp.

Mpylan Laboratories

Newmont Mining Corp.

Occidental Petroleum Corp.
Omnicom Group Inc.

Oracle Corp.

Owens Corning Inc

PNC Financial Services Group Inc.
Petroleo Brasileiro S.A. [ADR] (ord.)
Procter & Gamble Co.

Progressive Corp

Taiwan Semiconductor Manufactoring Co. (
Teva Pharmaceutical Industries (ADR]
Wells Fargo Co. (US)

laltiusD

MTN Group Ltd.
laltiZAR

| alt for noterede aktier fra udenlandske udstedere

Noterede obligationer fra danske udstedere
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2,00 REALKREDIT DANMARK 21S.S 2029
3,00 NYKREDIT O1E A 2029

3,72% Roskilde Bank 10 6-13

4,00 DANSK STATSLAN ST LAN (INK) 2017
4,00 NORDEA ANNUITETSLAN 2044

4,00 NYKREDIT O1E A 2041

4,00 NYKREDIT O1E DA 2044

4,00 REALKREDIT DANMARK 23S.SA 2041
5,00 DANSK STATSLAN ST LAN (INK) 2013
5,00 LANDBRUGS REALKREDITFOND 43 S OA 20
5,00 NORDEA ANNUITETSLAN 2038

5,00 NORDEA OA 1 7-2038

5,00 NYKREDIT O1E A 2041

5,00 NYKREDIT 73D OA 2038

5,00 REALKREDIT DANMARK 23S.SA 2041
5,00 REALKREDIT DANMARK 43 D OA 2038
6,00 NORDEA ANNUITETSLAN 2041

6,00 NYKREDIT O1E DA 2041

6,50 BRFKREDIT 6 S 2014

7,00 DANSK STATSLAN ST LAN (INK) 2024
BIG 6 PLUS BONUSRENTE 2006 2013
SPAREKASSEN VENDSYSSEL ANSV.KAP FRN 2022
Udtrukne

lalti DKK

4,50 TRYG FORSIKRING FRN 19 12-2005 2025
7,75 DONG ENERGY AS 1 6-2011 3010

9,00 NYKREDIT REALKREDIT FRN PERP CALL
FINANCE DANISH INDUSTRY FRN 26 3-07 2013
SYDBANK A S FRN PERP CALL

lalti EUR

5,375 DANSKE BANK FRN 29 9-2003 2021
FRN Danske Bank 15 2-17
lalti GBP

7,125 DANSKE BANK A S 21 9-2012 2037
laltiusD

| alt for noterede obligationer fra danske udstedere

Noterede obligationer fra udenlandske udstedere

8,50 FED RERP.OF BRAZIL (BRL)5 1-2012 202
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2% Citigroup 2015

2,00 KALVEBOD PLC S.2 1 5-2006 2106
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3,875 CZECH (REPUBLIC) 24 5-12 2022
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9% Srlev 15 4-41
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0
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]
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1.190.755
575.423
232.609
1.191.795
32.556
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laltiEUR

8,00 MEXICAN FIXED RATE BDS M10 17 12-0
lalti MXN

Den norske stat 04 15 5,00%
laltiNOK

8,30 RZD CAPITAL LIMITED 2 4-2012 2019
laltiRUB

4,875 TELE2Z ABEMTN 15 5-12 2017

6% Stadshypotek 16 12-15 SDO

6,00 STADSHYPOTEK (1578) 21 9-2004 2016
laltiSEK

0,50% US Treasury 30 11-12

1,625 U.S. TREASURY NB 15 8-2022 (91282
NORDEA BANK AB FRN 144A, PERP CALL
laltiusD
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| alt for noterede obligationer fra udenlandske udstedere

| altiafdelingen

15.000.000

7.000.000

1.000.000

18.581.029

6.731.021
6.731.021
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41,026 109,378
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0
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0
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0
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572,535 100,316
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1.000.000
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100,000
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8.790.826
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11.120.721

6.415.636
6]
12.039.087
18.454.723

0
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3.861.370
9.578.027
93.663.452

372.764.222



